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> IR OKFER

- MR E % (filter) o 3 (smooth) 4] 4 49 3 5% 1k
- P R R A (X )

> HIEVARAR X
- TR Z k% (Kalman filter)
- TR g -F i (Kalman smoother)
- sk -k (Particle filter)

Kalman, 1960
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= o a3 anl
2x2 Matrix{Float64}:
1.0 2.0
38050

-2A (kW) %43 = [1.; 2]

_ ;{%&;ﬁfﬁ%} Zieéement Vector{Float64}:
2.0

a\b

> 9‘:‘3‘—’]:_7}}[_‘ 2-element Vector{Float64}:

=0.9998895999999999
D.99999988959999399

- Python3 (4% B Anaconda’® 32)
https://www.anaconda.com/download#Downloads)
- Julia

https://julialang.org/downloads/

>>> a = np.array([[1, 21, [3, 51])
>>> b = np.array([1, 2])

>>> X = np.linalg.solve(a, b)

>>> X

array([-1., 1.]) 31
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